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BERR 7,372,111 5.15% 6,707,626 5.54% 664,485 (39)Bps
RAFERA 2,184,216 3.11% 2,108,955 3.08% 75,261 3Bps
TF R AR AT 1,911,415 1.42% 2,104,028 1.28% (192,613) 14Bps
17 4 B[Rl 1,169,944 3.80% 1,046,204 4.13% 123,740 (33)Bps
NF 12,637,686 411% 11,966,813 4.23% 670,873 (12)Bps
1 B iR
ERER 9,627,269 1.87% 9,095,330 2.05% 531,939 (18)Bps
@l 77 7 A R 47 5 2,026,499 2.29% 2,034,919 2.73% (8,420) (44)Bps
EATHRFH 217,858 3.92% 184,943 3.98% 32,915 (6)Bps
INF 11,871,626 1.98% 11,315,192 2.21% 556,434 (23)Bps
BEE 2.24% 2.15% 9Bps
FERBARTLS
£ BRE
ERER 5,357,204 6.17% 4,928,955 6.50% 428,249 (33)Bps
AR A 1,544,170 3.51% 1,514,358 3.43% 29,812 8Bps
R RARTT 1,657,632 1.58% 1,624,723 1.57% 32,909 1Bps
T 37 KAl 882,374 4.28% 790,366 4.64% 92,008 (36)Bps
N 9,441,380 4.75% 8,858,402 4.90% 582,978 (15)Bps
Btk
BERER 7,383,988 2.16% 7,097,825 2.34% 286,163 (18)Bps
@b 77 37 A R 5d R 1T 5 1,164,909 3.94% 1,101,976 4.51% 62,933 (57)Bps
KT 170,914 4.43% 150,537 431% 20,377 12Bps
N 8,719,811 2.45% 8,350,338 2.66% 369,473 (21)Bps
BRZE 2.49% 2.39% 10Bps
B E P S Al 5 B AAET(ES LRI
EBRF=
B 87,474 2.11% 82,030 3.42% 5,444 (131)Bps
AR A 27,730 1.42% 22,348 1.72% 5,382 (30)Bps
T4 R L Ko 17 B AR RARTT 48,913 1.03% 67,319 0.76% (18,406) 27Bps
NF 164,117 1.67% 171,697 2.16% (7,580) (49)Bps
1 B R
BERTFER 79,562 0.80% 75,040 1.15% 4,522 (35)Bps
A b 77 #7 A K 33 R 1T 57 71,355 0.74% 72,102 1.28% (747) (54)Bps
EATRF 100 8.00% 105 8.57% (5) (57)Bps
NF 151,017 0.78% 147,247 1.22% 3,770 (44)Bps
BEE 0.96% 1.11% (15)Bps
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BT 379,570 371,394 8,176 36,812 (28,636)
mHFER R 67,918 64,973 2,945 2,318 627
TR RARTT 27,094 26,996 98 (2,465) 2,563
15 47 B A Al 44,413 43,165 1,248 5,110 (3,862)
INF 518,995 506,528 12,467 41,775 (29,308)
FEXH
B ER 180,479 186,667 (6,188) 10,905 (17,093)
Bl 77 37 A R 3 R 17 A 46,396 55,538 (9,142) (230) (8,912)
KiTHF 8,535 7,359 1,176 1,310 (134)
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FE X H
®FEFR 159,804 166,177 (6,373) 6,696 (13,069)
&l 7 /A R RIT]AEH 45,951 49,652 (3,701) 2,838 (6,539)
KAITERFH 7,579 6,484 1,095 878 217
Nt 213,334 222,313 (8,979) 10,412 (19,391)
B 5 A 235,549 212,116 23,433 23,233 200
AE A AT LS B AAETT
B U A
BB 1,846 2,808 (962) 186 (1,148)
AR 395 384 11 93 (82)
FHRE A K 77 R R AR 1T 506 512 (6) (140) 134
NIT 2,747 3,704 (957) 139 (1,096)
F B X H
Y aREE 637 866 (229) 52 (281)
Bl FHRA RN RITRAGR 527 923 (396) (10) (386)
EATHRF 8 9 (1) = (1)
INF 1,172 1,798 (626) 42 (668)
F B &k A 1,575 1,906 (331) 97 (428)
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20124 &z
FHRM  FHRE FHRH  TFAHANEX  FHRHI  TFHAX
TEREART LS
@F‘ﬁa
INGINE S 3,440,054 6.46% 3,271,931 6.77% 168,123 (31)Bps
MATERK 1,779,163 5.66% 1,516,848 5.89% 262,315 (23)Bps
SEW 137,987 5.74% 140,176 6.65% (2,189) (91)Bps
N 5,357,204 6.17% 4,928,955 6.50% 428,249 (33)Bps
Hep:
R 3,583,341 6.30% 3,347,769 6.39% 235,572 (9)Bps
TFEARNE BT R R H 1,773,863 5.92% 1,581,186 6.72% 192,677 (80)Bps
BEFREX
NaEnEBER 2,038,522 0.70% 1,918,084 0.83% 120,438 (13)Bps
NEEBER 1,867,923 3.37% 1,624,196 3.31% 243,727 6Bps
NAE BIFE R 1,209,561 0.50% 1,036,587 0.52% 172,974 (2)Bps
MATEEBER 2,157,204 3.34% 1,954,651 3.42% 202,553 (8)Bps
H 17 3% 110,778 4.18% 564,307 4.28% (453,529) (10)Bps
Nt 7,383,988 2.16% 7,097,825 2.34% 286,163 (18)Bps
B E P S Al 5 B BAFER(AD LRI
BEREX 87,474 2.11% 82,030 3.42% 5,444 (131)Bps
BEFREX
NAEEHRER 25,173 0.08% 24,439 0.24% 734 (16)Bps
NElEHER 21,082 2.10% 17,119 3.00% 3,963 (90)Bps
MAEEER 13,981 0.04% 11,705 0.06% 2,276 (2)Bps
MATEBER 15,488 0.59% 14,741 0.79% 747 (20)Bps
Hih 7R 3,838 2.01% 7,036 2.43% (3,198) (42)Bps
Nt 79,562 0.80% 75,040 1.15% 4,522 (35)Bps
i HthGERBSSEMETR -
I B A
20134 - SHESRHAEA B A1,239.2312 7T » tb EEFIEIN147.9612 7T © K 13.56% ° FEF S WAEE L U
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I B 2013 20124 B Az b &
£H
RIS F o 17,546 14,171 3,375 23.82%
RITRFE R 17,312 14,952 2,360 15.78%
HESBEREFE®E 15,196 14,051 1,145 8.15%
ERAEFEERAS 13,294 11,099 2,195 19.78%
B[R] 0 A& 1) #% 9,574 5,690 3,884 68.26%
INEESZ=MZEWA 7.147 6,308 339 4.98%
REMEMAZIELSE2 2,874 2,371 503 21.21%
H At 5,642 6,056 (414) (6.84%)
FEBRRASWA 88,585 75,198 13,387 17.80%
FEBRRASIH (6,493) (5,275) (1,218) 23.09%
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E R
RS F &R 12,497 10,013 2,484 24.81%
BITRF L% 14,216 12,014 2,202 18.33%
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B GATLARM (B D HERSN)
2012412 A31H

] =) £ 3 =)=

=l & 7,439,742 53.62% 6,710,040 52.92%
IEH R 2,256,470 16.26% 2,210,524 17.43%
7 RARTT 2,032,001 14.65% 1,934,297 15.25%
15 5 B[R] e 1,022,246 7.37% 1,052,350 8.30%
HAth R 5= 1,123,840 8.10% 773,404 6.10%
'R 13,874,299 100.00% 12,680,615 100.00%
%

BERFER 10,097,786 78.20% 9,173,995 77.62%
Bl 157 37 A R R 1T 2,020,468 15.65% 1,926,757 16.30%
HEmEARE 254,274 1.97% 233,178 1.97%
H 1A 540,294 4.18% 485,143 4.11%
AR E it 12,912,822 100.00% 11,819,073 100.00%
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#HK9.42% : AN BT EFITA3,061.12{2%F 7T * 1t
EFRIEGIN487.3312F T - K 18.93% ©
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ATREEBSNERMNGE - FARAEAFEMMNSERF LS ENMETRERANETAS AKRM431.15
e HpREE ZE {2 ZEMETREMREXGHEKENERT S ARM409.03127T + H1£94.87% -
EHTEEAE BEF ZERZ-EAN ARFRAEBRFEZENMEITHNGS °

EFAFAEERRR - At-ANNon-AgencyF E TR IR BHE A KB N ES
73T ° 8 = EH B #h 3 2\ Fl(Freddie Mac)F & H)ZE A &)(Fannie Mae)k 77 &
0.33{Z% T °

117.87423F 70 - MR BEEZFRT4L.41

155 AR 1 55 B9 K A0 B it

SHEHFREEMMTRATR :

B AT ARM(E D LN
2012412 A318

2013%12H31H

£ 5 gL okl =4
ﬁ&% el R 75,200 3.33% 71,590 3.24%
AHEESRAE T 701,196 31.07% 686,400 31.05%
BFAHEFEHER 1,210,531 53.65% 1,183,080 53.52%
N7 U R I (R A 1R 269,543 11.95% 269,454 12.19%
&it 2,256,470 100.00% 2,210,524 100.00%
BETANDHIESFER
B BATART(EDLLBRIN

e
FE R EITA
295
A FH KR RO BT
B MRT
& B A
NE]
RARFEENT
NTE
ERRNABEREMERATA
2@75i
N HE R R E BT
& B AL
AR
NI
&N
Hth
&1t

2013%12H31H

& &

775,366
29,056
338,214
140,582
325,567
160,000
1,768,785

169,155
55,442
167,080
48,222
439,899
43,465
4,321
2,256,470

=)

34.36%
1.29%
14.99%
6.23%
14.43%
7.09%
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